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BIMERE RIS 170, 790, 156 164, 715, 539 159, 961, 771 156, 344, 071 156, 171, 568 152, 458, 750
(B0 Y4 S FH 24 %0) (192,895,097) | ( 186,212,684) | ( 181,361,757) | ( 177,464,429) | ( 185,642,355) | ( 183,853,980)
(72 H RS FH 2 %8 (A 22,104,941) | (A 21,497,145) | (A 21,399,986) | (A 21,120,358) | (A 29,470,787) | (A 31,395, 230)
Sy B HEQi R N4 523,194, 294 514,327, 009 508, 324, 506 506, 216, 709 507, 027, 418 502, 903, 693
AR A A456,926, 649 455,132, 059 AA4T1, 389, 243 553,990, 164 Ab541, 856, 995 646, 746, 970

KPR ORPO T T B) FEFFHFFTEBE IS RKOTMIRZIZ LD DEEHRET,

A ORBLO T (C) FEFEEREMNE 12 1 M5 FEBIM IS T 2 HABUFM A2 D TFRL TV ET,

FAEEORBLO P T (F) BMERZBES & H 2O, FREOBEMN

=
ARE DR

() il A O HIERE  (20144F 6 A 24 H~20144F12A220) ILLFO#@Y T,

IBINEE 2 LTl B TEAR 2 2 LW EE S 20V E T,

5291, B30 31 3280 5338 %343}]
IHH 20144E 6 H24 A~ | 20144 7 H23H ~ [ 20144 8 H23H ~ [ 20144 9 H23 H~ | 20144E10 H23 H ~ | 2014411 H26 A ~
20144E 7 H22H 20144FE 8 H22H 20144E 9 H22H 20144E10H 22 H 20144E11H25H 20144E12H22H
a. B4 SRINAS R IERRTR) 39, 051, 99214 36, 809, 5491 35, 843, 9741 35, 243, 3991 34, 732, 7641 35,031, 8981
AR B S (R TEIRTE -
b, foirs e - 0 0 0 0 0 0
R & ) 5 5 i i i K

c. (EFERIEKICE WD 2 NS i 192, 895, 097[1] 186, 212, 684[1] 181, 361, 7571 177, 464, 42911 185, 642, 355[1 183, 853, 9801
d. [FREOFICED A B ERR 4 512, 528, 4371 504, 889, 27814 499, 046, 6884 496, 936, 6491 498, 236, 9141 493, 214, 0171
e. HyFdxIBUEE (a+b+c+d) 744, 475, 5269 727,911, 5111 716, 252, 419F9 709, 644, 477H 718,612,033 | 712,099, 895
£, Bl BIEE (1 T H%720) 1,311H 1, 329H9 1, 3481 1, 366 1, 3851 1, 4041
g Hyiild: 28, 386, 1359 27,371, 8189 26, 566, 15619 25, 963, 339F9 25, 942, 26019 25, 342, 2229
h. Zfd4 (1 N4z D) 501 501 501 501 50 501
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<ZHEMA :2014F1281 8>

TOZREOEMBFRETERALT S

QFEBREBICRA LEZRELSZTHEFICHLT

EDMREREITVE L=,

<EHEBEAH 201451281 8>
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O (5EFH) BRIFEETOHAEEDRAM (2014412 522 A ]7E)
<HHvr— IHF—T7 K>
TEIE. Bif~3— =¥ —7 7 Rk (4,314, 135T0) ORNEFE T,
| B
(A)EWN G EE) AHE  FREI R
ERINIPS
X 5 - . .| 5BHBBKEUT e LN RS
H 4> H =F /g H R o -
om A B|FE M % N T SEDE | 260 E | 2600
TH TH % % % % %
3, 119, 000 3,119, 726 21.4 — — — 21.4
AL (1,850, 000)| (1,849, 992) (12.7) (=) (=) (=) (12.7)
R 2 2,324, 000 2,335,336 16.0 — — — 16.0
(B < AxfhfE) (2,324, 000)| (2,335, 336) (16.0) (=) (=) (=) (16.0)
e 1, 460, 000 1, 462, 300 10.0 — — — 10.0
(1,460, 000)| (1, 462, 300) (10. 0) (=) (=) (=) (10. 0)
ST 1, 000, 000 1,001, 367 6.9 — — — 6.9
(B EEBENESR) (1,000, 000)| (1,001, 367) (6.9 (—) (—) (—) (6.9
N - 7,903, 000 7,918, 731 54.2 — — — 54.2
- ! (6,634, 000)| (6,648, 997) (45.5) (—) (—) (—) (45. 5)
() PIEIE RS TREE T,
FAAALEIL, 207 72 RRBANR TN S v —7 7 > R OMGE EREIZ T 5 ED B &

s SR BRI L) D 5T,

* —HNIALA AL L,
* B DWW T

k FRAF IR 23 1A= AN 0D A A

TR SIS EE . RS S T — 2 EAFLTVET,
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BRT7OTNA - 41 —IL FMESFREMI—X) EASERR

(B)EWN G EE) AHHE  SBIBR

# 1 ERELPS

Fl A W & BB Mh | MEEFE AR

E{Egﬁ# % :FFq :FFq
[E AR 55490[A] — 200, 000 199,994 | 2015/2/9
EEERES  55492[H] — 500, 000 499,999 | 2015/2/16
EEHEIIRES:  45496[H] — 500, 000 499,999 | 2015/3/9
FEEHEBIRES:  45502[H] — 500, 000 499,999 | 2015/3/30
EHEHEBEES  45502[H]1% — 150, 000 150, 000 —
EEEE FINT (24F) #5324 0.1 190, 000 190,014 | 2015/1 /15
EEEE FIT (24F) 453250 0.1 140, 000 140,017 | 2015/2/15
EEEE FIT (24F) 327 0.1 209, 000 209,031 | 2015/4/15
EEELE FIAF (24) #5328 0.1 250, 000 250,088 | 2015/5/15
EERLE FIAF (24) $330E 0.2 170, 000 170,151 2015/7 /15
EERLE FIAF (24) $331E 0.1 60, 000 60,021 | 2015/8/15
EEEE FIT (24F) 4533300 0.1 50, 000 50,032 | 2015/10/15
EEEE FIT (54E) 4589[H] 0.4 200, 000 200,376 | 2015/ 6 /20

/h 7t 3, 119, 000 3,119, 726
SES < /A
AARGEHRERRA - EHRFEEKRE  BUFIRGES336[R] 1.4 170, 000 170,234 | 2015/1 /28
AARBEERRA « MR FSRAN  BURFRIEE33TIH 1.3 71, 000 71,159 | 2015/ 2 /27
AARGEHERRA - EHRFEEKRE BUFIRGEF338[H 1.5 154, 000 154,563 | 2015/3 /27
ARG R - GBI E R BURRRES34100] 1.3 100, 000 100,517 | 2015/5 /29
ARG R - GBI E R BURRRESI343(0] 1.3 171, 000 172,078 | 2015/6 /30
ARG R - GBI E R BURIRRESI345(0] 1.2 50, 000 50,334 | 2015/7 /29
AARGEHERRA - EHRFEREKRE  BUFIRGES346]0] 1.4 300, 000 302,681 | 2015/8/26
AARGEHRERRA - EHRFEEKRE BUFIRGES34TR 1.3 252, 000 254,311| 2015/9 /22
EHE EEE R BUSPRFEEE 19500 1.4 211, 000 211,271 | 2015/1/26
EARbEE A BUR RS 198 1.3 10, 000 10,062 | 2015/6 /26
EARbE AR BURRAESS 199 1.4 50, 000 50,452 | 2015/8 /28
PR B BURFPRRES 144[8] 1.5 100, 000 100,321 | 2015/3/17
PR R EOE RS S BURPRGES 145(] 1.4 10, 000 10,042 | 2015/4 /20
PR EOE RS S BUFPRGEE 147(] 1.2 50, 000 50,335 | 2015/7 /29
PR EOE RS S BUFPRGES 148[H] 1.3 20, 000 20,186 | 2015/9/30
NEAREES BUFRAESES84T[R] 1.4 100, 000 100,129 | 2015/1 /27
NEARZEES BURFRAESE848] 1.3 105, 000 105,221 | 2015/2/24
NEARZEES BURFRAESE849[] 1.5 100, 000 100,328 | 2015/3/20
HARBOR @RI AEE S BUFPRGES 3 [E 0.8 30, 000 30,141 | 2015/8/14
W EAESR  BUFRIESE 22 0.4 120, 000 120,087 | 2015/3/10
BV EFE G S BUNPRGESEATIE] 1.3 150, 000 150,873 | 2015/6 /17

I 7t 2, 324, 000 2, 335, 336
ERMES
M TAES: FIAETI8EIE 0.65 70, 000 70,103 | 2015/3/27
M TAES: RIS T20[mI 5 0.65 30, 000 30,070 | 2015/5/27
PETAES FIRTET21E S 0.55 30, 000 30,069 | 2015/6 /26
LS FIET24E0W 5 0.5 20, 000 20,061 | 2015/9/25
BEAKES FIHRETLITE S 0.75 100, 000 100, 116 | 2015/ 2 /27
RS FIGHE T8N E 0.7 100, 000 100, 155 | 2015/ 3 /27
RS FIGHET1I9EN B 0.7 100, 000 100,206 | 2015/4 /27
RS FIRHEET20E 5 0.65 150, 000 150, 347 | 2015/5 /27
Bk R T22mE0 0.55 50, 000 50,132 | 2015/7 /27




BRT7OTNA - 41 —IL FMESFREMI—X) EASERR

& Hi 34K
Fil A W & BB Mh | MEEFE AR
ERMES % M M
RS FIRHEET23 B 0.55 50, 000 50,150 | 2015/8/27
BEMES FIfHET24 05 0.5 50, 000 50,153 | 2015/9/25
LAE AhefEs  FIfTE2410E 0.7 100, 000 100, 006 | 2014/12/26
LA & AheEds FtEE2420E 0.7 150, 000 150,086 | 2015/ 1 /27
LAZAHRefs FlftH24418 0. 65 100, 000 100, 141 | 2015/3 /27
LA & Ah&Es:  Flf 5524500 0.7 40, 000 40,083 | 2015/4 /27
LAE AhefEds FFEE2460E 0. 65 70, 000 70,163 | 2015/5/27
LAE AhefEdy FFE2470E 0.55 50, 000 50,115 | 2015/6 /26
P TS FIME (348) &5146[H 0.3 100, 000 100, 054 | 2015/3 /27
PETAES RN (34F) 515209 0.2 100, 000 100, 083 | 2015/9 /25
/h 7t 1, 460, 000 1, 462, 300
LEHES GUREZIANES)
BPFa—RL— MMT 9B E L E R E RIBA O 0.7 200, 000 200,116 | 2015/1 /27
HPTa—RL— MUT  H20EIREEHE R IRE FIEA R 0.7 200, 000 200,382 | 2015/4 /20
SZEFOLUF J8UT B2 E LR R E RIRAL RO 0.6 200, 000 200, 105| 2015/1 /26
SEFORUFE J8MT B4R E L IR E RIBAL RO 0. 67 200, 000 200,358 | 2015/4 /17
SEFURUFE J8MT  B116MRSE L IR E RIBAL RO 0.49 100, 000 100,222 | 2015/7 /16
SHAEKSUT  FBA9RIFHE R BRE FNEA AR AT 0. 67 100, 000 100, 183 | 2015/4 /20
/h 7t 1, 000, 000 1,001, 367
& it 7,903, 000 7,918, 731
H BT+ PR BALATEEE 0 C,
HORFITBAECHRA L TV AEETT,
| EnzotsbEs
X IN EEREE:FS
5 7 FOM T2 &
FH %
O — T e AR 1, 899, 370 13.0

RHERT, 20772 FRHBANTW S v ¥—7 7 > FOME ERBICH T 2 T ORIS,

* BERO BALARNMIIE) Y #5C,
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JAT - RNF - RR=Iv =X T7IREN=FIT - )\A - A—=)LF - RVF

MEETES
2013%E10H31HIRE
(LHEIL K FILZE)
HRE
& B MEES R 449, 658, 552
(HRG SR © 448, 838, 269K F L)
HeHEeE 32, 585, 601
EHIETE S 21,707, 727
HVE 2 ST U 2212 (R % Bl 2 2% 2,059, 843
Ta—=H—=n50ZHE 1,163, 335
RIS 7,548, 745
FATEH 16,916
ZASATF T RIS 139, 996
HREART 514, 880, 715
B
RIS RS AL 2, 826, 496
RILEH 1, 250, 160
HEAFT 4,076, 656
M B AR 510, 804, 059
ZAGAE S — 57 0 5

IR 1 2472 0 M R+ FATERZ Al F L MIB PERHE
HAMZ 2 (M) 9,577 9786, 342 9, 350, 540, 111
BEELZ 25 A (M) 9, 286 3,417, 846 31,737, 477, 861
TYTHEE T I A (M) 10, 040 515, 747 5,177, 947, 400
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BEREEE
2013 10H31HIC# T 9 3 51HIHIRS
(LHEIL K FILZE)

IN2&

FRAT 1R 47,298

EZFE 55, 297, 864

i ARt 55, 345, 162

#H

58 R ] e O [ 435 5 s P e 6, 488, 941

S EAT TR 765, 018

REEH 252, 957

244 R A R 2L 80

B SR TR B 40, 814

ERETFHR 61, 080

2R 168, 630

AN 18,049

HAVE L F RO 109

B 84, 228

B SR 36, 953

FE B E A 16,920

HEEH 200

BHER 7,933,979

MBI 47,411, 183

BEEMAZREE IR 5B 23, 566, 821

HHEAE S J ORI L 2R 225 (59, 464, 566)
LIRS B R (35, 897, 745)
& M RIE 2R ST 15 25 D 3 U8 (62, 933, 527)
AV E A0 U SRR B EHIE RS O B R 8, 545, 450

L A S 22 PR 2 (54, 388, 077)
EAOFERIZ X B HE RO EE (42, 874, 639)
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MEEZEEESE
2013 10H31HIC# T 9 3 51HIHIRS
(BRI K FILFn)

S AR 1,112, 398, 789

MR E AR 47,411,183

LIS B R (35, 897, 745)

LA ZE R A (54, 388, 077)

FEFH OFERIC X 2 MERE ORI EE (42, 874, 639)

TS DFIT TS 162, 052, 809

RIS AO)= V5 il (589, 298, 514)
(427, 245, 705)

ZIWEND TS (131, 474, 386)

SR B R 510, 804, 059
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HWEEXL MO FR
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FEAT R AR E
BRZ AR A

HIRFETH R ARRESHL
TYTHEET T A
I 2 AR AR A

FEAT R AR H
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WIRZTI 2 AR

HRME FEAREE R FL)

HAMZ 2 2 (M)
AR e

WK 1 2472 0 MUE pEfA%
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TIOTEE Y 7 A (M)
R A B EAR AR

IR 1 D472 » M A

JAT - RNF - RR=Iv =X T7IREN=FIT - )\A - A—=)LF - RVF

RITAZRASFBORIR
2013510318 C#2 T 9 2 EHHIEAR
CRE#)
1,537, 697
379,983
(941, 338)
976, 342
6,899, 745
212, 267
(3,694, 166)
3,417, 846
1,048,187
219, 399
(751, 839)
515, 747
fREtER
2013 10A31BRE
CREE)
2013 2012
510, 804, 059 1,112, 398,789
9,350, 540, 111 15,720, 873, 748
9,577 10, 224
31,737, 477, 861 62,780,712, 199
9, 286 9,099
5, 177,947, 400 10, 290, 166, 586
10,040 9,817
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HAEERMA
2013%E10H31HIRE
(GBEBIZK FILF)
B WEEED G H AT 44 m@f)@
F-ZF5U7
TiEHE (RS FIE)
USD 2,700, 000 LEIGHTON FINANCE 5.95% 13/11/22 REG 2,692,170 2,670,138 0.52
2,692,170 2,670,138 0.52
Gt A=A 07 2,692,170 2,670,138 0.52
TEIWINAT v
EELE (EESFIE)
USDh 5, 000, 000 STATE OIL CO 4.75% 13/03/23 EMTN 5, 000, 000 4,802,615 0.94
5, 000, 000 4,802,615 0.94
Gt 7N Y v 5, 000, 000 4,802,615 0.94
NEa-FEE
WELE (EESFIE)
USDh 5, 500, 000 BW GROUP LTD 6.625% 28/06/17 REGS 5, 200, 770 5, 674, 598 1.12
USD 5, 600, 000 CHINA ORIENTAL 7% 17/11/17 REGS 4,709, 397 5, 539, 083 1.08
USD 4, 800, 000 ROAD KING INFRA 9.875% 18/09/17 REG 4, 800, 000 5, 265, 600 1.03
USD 1, 400, 000 CHINA OIL & GAS 5.25% 25/04/18 REGS 1, 400, 000 1, 389, 486 0.27
16,110, 167 17, 868, 767 3.50
Git i N 2 — KRB 16, 110, 167 17, 868, 767 3.50
HETF -V VEE
EEEFIE
USD 3, 000, 000 SINOCHEM CORP FRN 29/12/49 REGS 3, 000, 000 2,827, 830 0. 56
3, 000, 000 2,827, 830 0. 56
TiEHE (AL FIE)
USD 8, 200, 000 FCP FINANCE LTD 6% 28/06/19 8,681, 730 8, 298, 072 1.62
USD 5, 200, 000 CAIFU HOLDINGS 8.75% 24/01/20 REGS 5,234,776 5,217,072 1.02
USD 4, 250, 000 STUDIO CITY FIN 8.5% 01/12/20 REGS 4, 257, 260 4,717,500 0.92
USD 4, 600, 000 JGSH PHILIPPINES 4.375% 23/01/23 RE 4,609, 731 4,292, 021 0.84
USD 4, 000, 000 STAR ENERGY GEO 6.125% 27/3/20 144A 4, 000, 000 3,812, 684 0.75
USD 2, 600, 000 BIG WILL INVEST 10.875% 29/4/16 EMT 2,524, 461 2, 860, 049 0. 56
USD 2, 600, 000 BEIJING ENTERPRISES 4.625% 06/05/18 2,600, 000 2,633, 238 0.52
USD 2, 200, 000 SPARKLE ASSETS 6.875% 30/01/20 EMTN 2, 200, 000 2,093, 595 0.41
USD 2, 000, 000 STAR ENERGY GEO 6.125% 27/3/20 REGS 2,000, 000 1,913, 340 0.37
USD 2, 000, 000 COSCO PACIFIC 4.375% 31/01/23 1, 969, 036 1,763, 360 0.35



ST RIVF - RER=V v =X T7VEN=FI7 - )\1 - A—=JLF - RV F

S FHMEY  $6HE S EER i RalE:) '%H?;fl)%
USD 1,800,000 SMARTONE FIN 3.875% 08/04/23 1,780, 290 1,575, 648 0.31
USD 1,400,000 RH INTL FIN 4.25% 19/10/17 EMTN 1,392,216 1,355,984 0.27
USD 800,000 FPC TREASURY 4.5% 16/04/23 REGS 800, 000 710,104 0.14
42,049, 500 41, 242, 667 8.08
GRbHSEHY 7 -V VS 45, 049, 500 44, 070, 497 8.64

TARVEE
ZEIEFUE
USD 4,000,000 HUTCH WHAMPOA INT12 FRN 31/12/49 RE 4,000, 000 4,215,520 0.83
4,000, 000 4,215,520 0.83
LB LE (BESFE)

UsD 5,800,000 KAISA GROUP HDGS 10.25% 08/01/20 RE 6,019, 480 5,974, 005 1.16
USD 5,400,000  ALLIANCE GLOBAL GROUP 6.5% 18/08/17 5, 744, 007 5, 665, 328 1.10
USD 5,400,000 LONKING HLDG 8.5% 03/06/16 REGS 5,011, 431 5, 614, 460 1.09
USD 5,500,000 FUFENG GROUP 7.625% 13/04/16 REGS 4,742,078 5, 609, 989 1.10
USD 4,500,000  AGILE PROPERTY 8.875% 28/04/17 REGS 4,121,032 4,729, 248 0.93
USD 4,600,000 KWG PROPERTY HDG 8.625% 05/2/20 REG 4,586,765 4,546,999 0.89
USD 4,000,000 COUNTRY GARDEN 11.125% 23/2/18 REGS 3,899, 667 4,449, 252 0.87
USD 4,200,000 PHBS 6.625% 29/09/49 3,882,771 4,034,898 0.79
USsD 3,700,000 AGILE PROPERTY 9.875% 20/03/17 3,677,493 4,033,056 0.79
USD 3,800,000 CHINA SHANSHUI CEM 8.5% 25/05/16 14 3,718,096 3,912,997 0.77
USD 3,700,000 MIE HOLDINGS 9.75% 12/05/16  144A 3, 509, 450 3,884, 001 0.76
USD 3,300,000 KWG PROPERTY 13.25% 22/03/17 3,244, 434 3,817,417 0.75
USD 3,500,000 EVERGRANDE REAL 13% 27/01/15 REGS 3, 353, 698 3,761,720 0.74
USsD 3,800,000 PARKSON RETAIL 4.5% 03/05/18 3,800, 000 3, 605, 558 0.71
USD 3,500,000 CHINA SHANSHUI CEM 8.5% 25/5/16 REG 3,451, 389 3,601, 437 0.71
USD 3,600,000 FUTURE LAND DEV 10.25% 31/01/18 144 3,583, 324 3, 569, 400 0.70
USD 3,200,000 FANTASIA HLDGS 13.75% 27/09/17 3,187,283 3,549, 267 0.69
USD 3,100,000 SHIMAO PPTY HDGS 11% 08/03/18 2,813,427 3,452, 885 0.68
USD 3,300,000 COUNTRY GARDEN 7.25% 04/04/21 144A 3,299, 250 3,294, 687 0.65
USD 2,800,000 CHINA SCE PROP 11.5% 14/11/17 REGS 2, 844, 800 3,053, 336 0. 60
USD 2,700,000 YUZHOU PROP 11.75% 25/10/17  REGS 2,724, 631 3,024, 073 0.59
USsD 2,800,000 GREENTOWN CHINA HDG 8.5% 04/02/18 2, 853, 002 2,916, 035 0.57
USD 2,700,000 SOHO CHINA LTD 7.125% 07/11/22 REGS 2,700, 000 2,607, 441 0.51
USD 2,200,000 KAISA GROUP HLDG 12.875% 18/09/17 2,229,013 2, 486, 000 0.49
USD 2,200,000 SHIMAO PPTY HLDG 6.625% 14/01/20 2,201,571 2,113,641 0.41
USD 2,400,000 MONGOLIAN MINING 8.875% 29/03/17 RE 2,409, 702 1,955, 242 0.38
USD 1,800,000 CHINA SHANSHUI CEM 10.5% 27/4/17 RE 1,819,964 1,947, 283 0.38
USD 1,830,000 GOLDEN EAGLE RET 4.625% 21/5/23 REG 1, 580, 205 1,630, 146 0.32
USD 1,200,000 CENTRAL CHINA REAL EST 8% 28/01/20 1,208,045 1,178, 244 0.23
USD 1,000,000 COUNTRY GARDEN 7.5% 10/01/23 REGS 1, 000, 000 982, 132 0.19
USD 900,000 LONGFOR PROPER 6.875% 18/10/19 EMTN 905, 850 913, 545 0.18
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USD 800,000 KWG PROPERTY 12.5% 18/08/17  REGS 740, 500 879, 694 0.17
USD 800,000 SHUI ON DEVELOPMENT 9.75% 16/02/15 824, 046 846, 006 0.17
USD 800,000 KAISA GROUP HLDG 8.875% 19/3/18 Reg 800, 000 810, 584 0.16
USD 800,000 MCE FINANCE LTD 5% 15/02/21  REGS 800, 000 788, 454 0.15
USD 800,000 LONGFOR PROPERTIES 6.75% 29/01/23 804, 160 750, 586 0.15
USD 600,000 TEXHONG TEXTILE 6.5% 18/01/19 596, 538 594, 649 0.12
104, 687, 102 110, 583, 695 21.65
Gt r AR VS 108, 687, 102 114,799, 215 22.48
&
ZEIEFUE
USD 2,000,000 CHINA TRT COMM BK FRN 29/03/49 REGS 1,910, 000 2,015, 000 0.39
USD 1,600,000 HERO ASIA INV FRN 29/12/49 1,601, 846 1,627,250 0.32
3,511,846 3, 642, 250 0.71
TEttE (BEEFIE)
USD 4,500,000  CITIC PACIFIC LTD 6.875% 21/1/18 EM 4,508, 681 4,675,117 0.92
USD 3,500,000 PACNET LTD 9.25% 09/11/15 144A 3,239, 783 3, 534, 699 0.69
USD 3,200,000  CITIC PACIFIC 6.625% 15/04/21 3,093, 667 3,113,574 0.61
USD 2,900,000 ZOOMLION HK SPV 6.875% 05/04/17 REG 2, 890, 869 2, 970, 682 0.58
USD 2,500,000 CHONG HING BANK LTD 6% 04/11/20 2, 543, 750 2, 650, 700 0.52
USD 2,400,000  ICICI BANK LTD 5.75% 16/11/20 REGS 2,411,405 2,481,878 0.49
USD 1,800,000  CITIC PACIFIC 6.8% 17/01/23  REGS 1,804, 397 1,686, 568 0.33
UsDh 1,000,000 GEMDALE INT INV 7.125% 16/11/17 1, 000, 000 1,033, 799 0. 20
21, 492, 552 22,147,017 4.34
it s HiE 25,004, 398 25,789, 267 5.05
1Uk
ZEIEFUE
USD 4,000,000  STATE BANK INDIA FRN 29/11/49 EMTN 3, 852, 500 3,619, 008 0.71
USD 3,800,000  ICICI BANK LTD FRN 29/12/49  REGS 3,507, 400 3,531,720 0.69
7,359, 900 7,150, 728 1.40
TEitE (BEEFIE)
USD 10,000,000 PERTAMINA PT 5.25% 23/05/21 144A 10, 558, 875 9,953,070 1.95
USD 6,000,000 RELIANCE IND 5.875% 05/02/49 REGS 5,921, 250 5, 130, 000 1..00
USD 2,200,000 BHARAT PETRO 4.625% 25/10/22 REGS 2,184,710 2,019, 761 0.40
USD 2,000,000 NTPC 4.75% 03/10/22 EMTN 1,997, 800 1,886, 386 0.37
USD 1,700,000  INDIAN OIL CORP 5.625% 02/08/21 REG 1,736, 284 1,700,173 0.33
22,398,919 20, 689, 390 4.05
Gt AV F 29, 758, 819 27,840, 118 5.45
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AV RERYT
EfE
USD 7,000,000 REP OF INDONES 3.75% 25/04/22 144A 6, 966, 400 6, 600, 055 1.29
6, 966, 400 6, 600, 055 1.29
LiEitE (BESFIE)
USD 11,000,000  INDONESIA EXIMBK 3.75% 26/04/17 REG 10,913, 499 11,047, 542 2.17
USD 5,000,000 PERTAMINA PT 4.3% 20/05/23 144A 5, 000, 000 4,540, 805 0.89
USD 4,250,000 PT ADARO INDONESIA 7.625% 22/10/19 4,553,619 4,494, 396 0.88
USD 3,000,000 PERUSAHAAN PEN 6.125% 15/03/19 144A 3, 000, 000 3,242, 340 0.63
USD 3,000,000 INDOSAT PALAPA 7.375% 29/07/20 REGS 3, 262, 500 3,224, 691 0.63
USD 2,100,000 BERAU COAL NRJ 7.25% 13/03/17 REGS 2,094, 483 2,014, 948 0.39
28, 824,101 28, 564, 722 5.59
Gt AV PRy 7 35,790, 501 35,164, 777 6.88
ksl &
LiEitE (BESFIE)
USD 7,000,000 KAZMUNAYGAZ FIN 4.4% 30/04/23 REGS 7,166, 250 6,649, 951 1.30
7,166, 250 6,649, 951 1.30
GEt AT AR 7,166, 250 6,649, 951 1.30
E-UIvR
ZEIEffE
USD 3,200,000 BHIRA INVEST LTD FRN 27/04/71 3,241, 649 3,135,578 0.61
3,241, 649 3,135,578 0.61
ERttE-U Y Y R 3,241, 649 3,135,578 0.61
EVII
EfE
USD 1,500,000 MONGOLIA GVT 5.125% 05/12/22 REGS 1,515, 553 1,322,978 0.26
1,515,553 1,322,978 0.26
LiEitE (BESFIE)
USD 9,500,000 DEVT BK MONGOLIA 5.75% 21/3/17 REGS 9,530, 122 9,138, 657 1.78
USD 5,400,000 TRAD & DEV BK MONG 8.5% 20/9/15 EMT 5, 382, 504 5, 293, 388 1.04
14,912, 626 14,432, 045 2.82
I =l 16, 428,179 15, 755, 023 3.08
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F504
TOMES
USD 1,400,000  JABABEKA INTL 11.75% 26/07/17 REGS 1,387,638 1,498, 000 0.29
1,387,638 1,498, 000 0.29
TEitE (BEEFIE)
USD 7,500,000  LISTRINDO CAP BV 6.95% 21/02/19 REG 7,665,075 7,837,514 1.53
USD 4,000,000 BHARTI AIRTEL ITL 5.125% 11/3/23 14 4,000, 000 3,747, 468 0.73
USD 4,300,000 INDO NRG FIN II 6.375% 24/01/23 144 4,300, 000 3,744,758 0.73
USD 3,500,000 ZHAIKMUNAI INT 7.125% 13/11/19 REGS 3,613, 750 3,719,573 0.73
USD 3,600,000 INDO ENERGY FIN 7% 07/05/18  REGS 3,707,103 3,613,792 0.71
USD 3,500,000  ICTSI TREASURY 4.625% 16/01/23 REGS 3, 535, 298 3,195,927 0.63
USD 2,200,000 INDO NRG FIN II 6.375% 24/01/23 REG 2,227,077 1,915,923 0.38
USD 1,800,000 BHARTI AIRTEL ITL 5.125% 11/3/23 RE 1, 800, 000 1,686, 361 0.33
USD 800,000 COMFEED FINANCE BV 6% 02/08/18 REGS 795, 752 767,100 0.15
31, 644, 055 30,228, 416 5.92
Gt A7 % 33,031, 693 31,726,416 6.21
-
TEitE (BEEFIE)
USD 5,800,000 CFG INVESTMENT 9.75% 30/07/19 REGS 5,776,273 5,471, 952 1.07
5,776,273 5,471, 952 1.07
&t oL — 5,776,273 5,471,952 1.07
JaUEY
EfE
USD 3,400,000 REP OF PHILIPPINES 5.5% 30/03/26 3, 889, 964 3,892, 833 0.76
3,889, 964 3,892, 833 0.76
TEitE (BEEFIE)
USD 6,000,000  SM INVESTMENTS CORP 4.25% 17/10/19 6,015,910 5,784,727 1.13
USD 3,500,000 POWER SECTOR 7.39% 02/12/24  REGS 4,406, 670 4,418, 498 0.87
USD 4,800,000 SAN MIGUEL CORP 4.875% 26/04/23 EMT 4,771,872 4,191,739 0.82
USD 3,600,000 RIZAL COMM 5.25% 31/01/17 EMTN 3, 820, 846 3,776, 760 0.74
USD 2,200,000 MEGAWORLD CORP 6.75% 15/04/18 2,431,000 2,313, 381 0.45
21, 446, 298 20, 485, 105 4.01
Gt 740> 25, 336, 262 24, 377,938 4.77
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EE
ZEIEFUE
USD 2,000,000 SHINHAN BANK FRN 20/09/36 2, 055, 000 2,144, 630 0. 42
2, 055, 000 2,144, 630 0. 42
Gt s HE 2, 055, 000 2, 144, 630 0.42
YUAR=-I
LB LE (BESFIE)
USD 6,650,000 OLAM INTL 7.5% 12/08/20 6,703, 063 6,220, 543 1.23
USD 4,800,000 TBG GLOBAL PTE 4.625% 03/04/18 REGS 4,725,000 4,662, 398 0.92
USD 3,400,000 BERAU CAPITAL RES 12.5% 8/7/15 REGS 3,876,143 3,595, 068 0.70
USD 3,700,000 OLAM INTERN LTD 5.75% 20/09/17 MTN 3,700, 000 3,493, 688 0.68
USD 2,800,000 SOUND GLOBAL LTD 11.875% 10/08/17 2,787,120 3,015, 754 0.59
USD 2,500,000  YANLORD LAND GP 10.625% 29/3/18 REG 2,295,979 2,723,403 0.53
USD 1,900,000  YANLORD LAND GP 9.5% 04/05/17 REGS 1,804,196 2,018,577 0.40
UsD 1,800,000  OTTAWA HOLD PTE 5.875% 16/05/18 REG 1, 800, 000 1,402, 546 0.27
UsD 1,253,000  STATS CHIPPAC 4.5% 20/03/18  REGS 1,276, 569 1,248, 366 0.24
USD 865,000 THETA CAPITAL 6.125% 14/11/20 REGS 841,511 834, 287 0.16
USsD 400,000  ALAM SYNERGY 6.95% 27/03/20  REGS 393, 504 369, 326 0.07
30, 203, 085 29, 583, 956 5.79
Gty HR= 30, 203, 085 29, 583, 956 5.79
2U5vh
EfE
USsD 15,900,000  REP OF SRI LANKA 6.25% 27/7/21 REGS 16,018, 364 15,985, 478 3.12
UsD 5,600,000 REP OF SRI LANKA 5.875% 25/7/22 REG 5, 658, 105 5, 448, 834 1.07
21, 676, 469 21,434, 312 4.19
TEitE (BEEFIE)
USD 7,000,000 BANK OF CEYLON 6.875% 03/5/17 REGS 7,106, 617 7,170, 450 1.41
USD 3,000,000 NTL SAVING BANK 8.875% 18/9/18 144A 3, 000, 000 3,187,920 0.62
USD 2,950,000 BANK OF CEYLON 5.325% 16/04/18 2,950, 000 2, 854, 405 0.56
13, 056, 617 13,212,775 2.59
Gt AUT A 34,733,086 34,647,087 6.78
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At
EEiE (BERFE)
USD 10,000,000 THAI OIL PCL 4.875% 23/01/43  144A 9,713,000 8, 569, 080 1.68
9,713,000 8, 569, 080 1.68
&t 24 9,713,000 8, 569, 080 1.68
AFUR
LiEiE (BEEFIE)
UsD 5,400,000  VEDANTA RESOURCES 8.25% 7/06/21 REG 4,730,186 5,510, 754 1.08
USD 3,500,000 VEDANTA RESOUR 8.25% 07/06/21 144A 2, 946, 667 3,571,785 0.70
7,676, 853 9,082, 539 1.78
Hit A FUR 7,676,853 9,082, 539 1.78
TAUN
EESFIE
USD 2,000,000 AMBB CAPITAL FRN 29/01/49 1,940, 750 2,020, 000 0.40
1,940, 750 2,020, 000 0.40
EEiE (BERFE)
USD 2,000,000 RELIANCE HDGS 5.4% 14/02/22 REGS 2,005, 732 2,041, 958 0.40
USD 1,500,000 RELIANCE HDGS 6.25% 19/10/40 1,437,800 1,447, 050 0.28
3,443, 532 3,489, 008 0.68
it 7 AUAN 5,384, 282 5,509, 008 1.08
HBABESE 448, 838, 269 449, 658, 552 88.03

VBB IAI FE TR Ty
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BATEERICEET 5EE
2013%F 108318 RE

(FEA BH7, AT LA B E 2 212 27)

20135E10HB1HBIE, 7 7~ FIRPAT O RRFNE LB LEL ZEE L T SHERAEEH L ZEREENE Ny Y

HEICTHOW SNz,
L YN L N FeHEE FeHIBH WH ﬂ%%lﬂ%’ﬁﬁﬁ
Gk KL

JPY 4,629,105, 197 USD 47, 284, 692 201311 A 25H (177, 831)
JPY 4,817,952, 948 USD 49, 263, 524 2013F11 [ 12H (238,029)
MXN 552, 000, 000 USD 42,031,523 2013411 H22H 557, 355
TRY 23,900, 000 USD 11, 602, 786 2013411 H22H 347,508
TRY 23,900, 000 USD 11, 666, 219 2013411 H22H 284, 076
RUB 724,000, 000 USD 22, 205, 864 2013E12H20H 166, 452
TRY 24, 000, 000 USD 11,839, 281 2013411 H22H 161,014
RUB 724,000, 000 USD 22,312, 760 2013E12H20H 59, 555
RUB 46,700, 000 USD 1,410, 364 2013411 H22H 40,822
RUB 46,700, 000 USD 1,411,153 2013411 H22H 40,033
USD 2,314, 320 AUD 2,400, 000 2013411 H22H 36, 864
RUB 46, 600, 000 USD 1,424,849 2013411 H22H 23,229
TRY 3,000, 000 USD 1,481,805 2013411 H22H 18, 231

BRL 4,500, 000 USD 2,041,510 20134124 3 H 3, 367
BRL 160, 400, 000 USD 72,892,193 20134124 3 H (3,658)
USD 1,769, 230 MXN 23,000, 000 2013411 H22H (5,306)
USD 1,693, 470 TRY 3,400, 000 2013411 H22H (6,571)
TRY 8,930, 000 USD 4, 456, 754 20134E12H20H (11,982)
AUD 26, 100, 000 USD 24,781, 950 2013411 H22H (14,619)
TRY 8,940, 000 USD 4,484, 462 2013E12H20H (35, 714)
TRY 8,930, 000 USD 4,483,663 2013E12H20H (39,891)
AUD 26, 187, 149 USD 24,901, 621 20134E12H20H (100, 529)
RUB 724,000, 000 USD 22,498, 096 2013E12H20H (125,781)
MXN 509, 000, 000 USD 39, 537, 972 2013E12H20H (357, 335)
USD 267, 678 JPY 26,024, 963 20134114 12H 2,859
USD 267, 678 JPY 26,023, 357 2013411 H25H 2,858
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Ck KL
USD 287, 328 JPY 27,962, 089 2013¢E11H12H 2,798
USD 171,488 JPY 16, 653, 089 2013¢E11H12H 2,034
USD 295, 048 JPY 28, 833, 934 2013¢E11H25H 1,628
UsD 295, 048 JPY 28, 835, 852 2013411 H12H 1,627
USD 163, 257 JPY 15, 884, 734 2013411 H12H 1,621
USD 163, 257 JPY 15, 883, 754 20134FE11H25H 1,621
USD 335,104 JPY 32,791,948 2013411 H12H 1,427
UsD 178, 001 JPY 17,403, 111 2013¢E11H25H 903
USD 178, 001 JPY 17, 404, 269 2013¢E11H12H 903
USD 51, 356 JPY 4,979, 427 2013¢E11H12H 688
USD 92, 285 JPY 9,019, 021 20134E11H12H 512
USsDh 42, 524 JPY 4,129, 526 20134£11H12H 504
USD 37,644 JPY 3,659, 995 2013¢E11H12H 402
USD 37,644 JPY 3,659, 769 2013¢E11H25H 402
UsD 65,589 JPY 6,409, 763 20134E11H25H 362
UsD 65,589 JPY 6,410, 189 2013411 H12H 362
USD 31,440 JPY 3,059, 681 2013¢E11H12H 306
USD 33,106 JPY 3,239, 698 2013¢E11H12H 141
UsD 99, 401 JPY 9,765, 340 2013411 H12H 33
UsD 99, 401 JPY 9,764, 743 2013¢E11H25H 33
USD 46, 495 JPY 4, 569, 648 2013411 H12H (4)
USD 31,149 JPY 3,064, 733 2013¢E11H25H (38)
USsD 31,149 JPY 3,064, 935 2013411 H12H (39)
USsD 68,811 JPY 6,787, 695 2013411 H12H (257)
USD 362,151 JPY 35, 631, 892 20134F11H25H (447)
USD 362,151 JPY 35, 634, 247 20134115 12H (448)
USsD 292, 151 JPY 28,818, 428 2013411 H12H (1,092)
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Ck KL
USD 492, 549 JPY 48, 586, 765 20134115 12H (1, 849)
MYR 44, 600, 000 USD 13, 638,726 20134E11H22H 472, 884
IDR 53, 300, 000, 000 USD 13,164, 448 2013411 H22H 383, 823
KRW 14, 600, 000, 000 USD 13, 429, 980 20134E11H22H 317,794
THB 440, 000, 000 USD 13,844, 314 20134E11H22H 274,749
USD 292, 104 IDR 3,200, 000, 000 20134E11H22H 9,296
USD 161, 040 THB 5, 000, 000 20134E11H22H 597
USD 316, 706 MYR 1,000, 000 20134E11H22H 302
USD 188,033 KRW 200, 000, 000 20134E11H22H (292)
USD 865, 745 THB 27,000, 000 20134E11H22H (652)
USD 944, 881 MYR 3,000, 000 20134E11H22H (4, 330)
USD 443,838 THB 14, 000, 000 20134E11H22H (5, 404)
USD 309, 262 MYR 1,000, 000 20134E11H22H (7,141)
USD 450, 801 IDR 5, 200, 000, 000 20134E11H22H (8,761)
USD 833,333 KRW 900, 000, 000 20134E11H22H (14,132)
2,059, 843
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